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Strategy Tester Report
xBest_RV3.4

Pepperstone-Demo02 (Build 1090)

Symbol GBPJPY (Great Britain Pound vs Japanese Yen)

Period 15 Minutes (M15) 2017.05.31 00:00 - 2018.01.30 23:45 (2017.05.31 - 2018.01.31)

Model Every tick (the most precise method based on all available least timeframes)

Parameters

Version__="----------------------------------------------------------------"; Version1__="-----------------xBest Full Hedge Rv3.4 --------------------------------"; Version2__="--------------
--------------------------------------------------"; InpChartDisplay__="------------------------Display Info--------------------"; InpChartDisplay=true;
InpDisplayInpBackgroundColor=true; InpBackgroundColor=Teal; Magic="--------Magic Number Engine---------"; Magic_="--------If all the engines are disabled runs a motor
in buy and sell ---------"; InpEnableEngineA=false; InpMagic=7799; InpEnableEngineB=false; InpMagic2=9977; MovingAverageConfig__="-----------------------------Moving
Average-----------------------"; InpMaPeriod=34; InpMaShift=0; Config__="---------------------------Config--------------------------------------"; InpGridSize=3; InpTakeProfit=3;
InpFixedLot=0.03; InpPercentLot=0.03; InpGridFactor=1.3; InpHedge=9; InpHedgex=2; InpDailyTarget=60; InpMaxLot=99; TrailingStop__="--------------------Trailling
Stop--------------"; InpUseTrailingStop=false; InpTrailStart=3; InpTrailStop=3; FilterOpenOneCandle__="--------------------Filter One Order by Candle--------------";
InpOpenOneCandle=true; FilterSpread__="----------------------------Filter Max Spread--------------------"; InpMaxSpread=20; EquityCaution__="------------------------Filter
Caution of Equity ---------------"; InpUseEquityCaution=true; InpTotalEquityRiskCaution=20; EquitySTOP__="------------------------Filter Equity STOP ---------------";
InpUseEquityStop=false; InpTotalEquityRisk=60; InpAlertPushEquityLoss=false; InpCloseAllEquityLoss=false; FFCall__="----------------------------Filter News FFCall-------------
-----------"; InpMinsBeforeNews=60; InpMinsAfterNews=20; InpUseFFCall=true; InpIncludeHigh=true; TimeFilter__="-------------------------Filter DateTime-----------------------
----"; InpUtilizeTimeFilter=true; InpTrade_in_Monday=true; InpTrade_in_Tuesday=true; InpTrade_in_Wednesday=true; InpTrade_in_Thursday=true;
InpTrade_in_Friday=true; InpStartHour="00:00"; InpEndHour="23:59";

Bars in test 17498 Ticks modelled 21148815 Modelling quality 90.00%

Mismatched
charts
errors

0

Initial
deposit

3000.00 Spread 10

Total net
profit

1641.39 Gross profit 37649.10 Gross loss -36007.72

Profit factor 1.05 Expected payoff 0.46

Absolute
drawdown

315.02 Maximal drawdown 3818.40 (55.81%) Relative drawdown 55.81% (3818.40)

Total
trades

3580 Short positions (won %) 1794 (73.02%) Long positions (won %) 1786 (75.14%)

Profit trades (% of total) 2652 (74.08%) Loss trades (% of total) 928 (25.92%)

Largest profit trade 2900.16 loss trade -3701.14

Average profit trade 14.20 loss trade -38.80

Maximum consecutive wins (profit in money) 26 (31.85) consecutive losses (loss in money) 14 (-1305.93)

Maximal consecutive profit (count of wins) 2900.16 (1) consecutive loss (count of losses) -3701.14 (1)

Average consecutive wins 5 consecutive losses 2

# Time Type Order Size Price S / L T / P Profit Balance

1 2017.05.31 00:00 buy 1 0.03 142.534 0.000 0.000

2 2017.05.31 00:00 modify 1 0.03 142.534 0.000 142.564

3 2017.05.31 00:02 t/p 1 0.03 142.564 0.000 142.564 0.84 3000.84

4 2017.05.31 00:15 buy 2 0.03 142.517 0.000 0.000

5 2017.05.31 00:15 modify 2 0.03 142.517 0.000 142.547

6 2017.05.31 00:30 buy 3 0.04 142.208 0.000 0.000

7 2017.05.31 00:30 modify 3 0.04 142.208 0.000 142.370

8 2017.05.31 00:30 modify 2 0.03 142.517 0.000 142.370

9 2017.05.31 00:45 buy 4 0.05 141.939 0.000 0.000

10 2017.05.31 00:45 modify 4 0.05 141.939 0.000 142.203

11 2017.05.31 00:45 modify 3 0.04 142.208 0.000 142.203

12 2017.05.31 00:45 modify 2 0.03 142.517 0.000 142.203

13 2017.05.31 01:00 buy 5 0.07 141.849 0.000 0.000

14 2017.05.31 01:00 modify 5 0.07 141.849 0.000 142.084


